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Brownian motion and a harmonic transform for one

dimensional diffusion processes

Tomoko TAKEMURA

Nara Women's University

Abstract: 1 introduce Brownian motion on a compact domain with the end
points where the reflecting boundary is posed and I show its known results.
I will mention my recent works, “a harmonic transform of one dimensional
diffusion processes” and “Elementary solution of Bessel processes with

boundary conditions”.
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